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MAY 2017 Corn Put & Call Options

January 9, 2017

ELEC. CORN (Mar 2017) [10 Minute Delay]
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Symbol Search | Symbel Lookup

|Symbol: @CH1T Strike Range: MNear-the-Money -

Chart | Options | Futures Chain|

Mar 2017 | May 2017 | Jul 2017 | Sep 2017 | Dec 2017 | Mar 2018 | May 2018 | Jul 2013 | Dec 2013 | Dec 2019  Mar 2017 -
Mar 2017 Options
Days Until Expiration: 45
Calls Puts
Symbol Price Chg Open High Low “olume Openint Strike Symbol Price Chg Open High Low “olume Open int

= @CH17C3350 267s 17 —_ = — o 35 3350 =& @CH17P3350 17s -0 2 23 17 23 5581
= @CH17C3400 226=s 17 223 224 200 45 T268 3400 [ @CH17P3400 2%8s -0 27T 34 25 427 21635
= @CH17C3450 187V=s 15 178 177 157 10 TS 3450 [ @CH17P3450 37s 03 43 46 36 267 4281
= @CH17C3500 144 06 144 144 144 552 26749 3800 O @CH17P3500 5% 04 54 58§ 54 928 41503
= @CH17C3550 12=s 12 102 102 102 27 2866 3850 @CH17P3550 s -0 6 &0 TO 381 5210
= @CH17TC3500 g3s 10 g0 g4 T2 1025 23439 3600 =2 @CH1TP3500 g3s -10 g7 116 g4 a70 17754
= @CH17C3850 T1s 06 80 4 = 938 4821 3650 & @CH17P3650 1218 12 143 14" 143 251 548
= @CH1TC3700 53=s 05 a4 54 41 1143 15525 37000 [ @CH17P3T00 1538 -1"3 — - —_— 2 4101
= @CH1TC3750 4'0s 04 33 40 33 96 3531, 3760 4 @CH1TP3ITS0 19'0s -1'4 —_ = — o 45
= @CH1TC3800 30s 03 23 3 23 250 18388 3800 [ @CH17P3300 230s -1's 22'4 224 224 4 1906
= @CH17C3850 20 -02 20 0D 20 34 1106 3850 [ @CH17P3850 272s -18 —_ = — o 20

In the money

At the money
Quotes genersted on: Mon, Jan 9, 2017 11:2% PM C5T

MAY Corn Futures & Call Option Payouts

Monthly: MY 2006/07 - 2015/16 (adjusted #s)
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JULY 2017 Corn Put & Call Options

January 9, 2017

ELEC. CORN (Jul 2017) [10 Minute Delay]
‘ Last Change %Chg Open High Low Previous Wolume Exchange Trade Time |
3726 -12 -0.33 3730 3732 3722 3740 35386 CBOT ( 7 22:5
| Symbol: @CN1T @ Symbol Search | Symbol Loockup Strike Range: Near-the-Money Chart | Options | Futures Chain
Mar 2017 | May 2017 | Jul2017 | Sep 2017 | Dec 2017 | Mar 2018 | May 2018 | Jul2018 | Dec 2018 | Dec 2019  Jul2017 -
Jul 2017 Options
Days Until Expiration: 185
Calls Puts
Symbol Price Chg Open High Low “olume Openint Strike Symbol Price Chg Open High Low “olume Open Int
= @CN1TC3200 5= 24 —_ —_ —_ 2 1e 3200 [ @CN1TP3200 F3s -03 34 35 34 22 5300
= @CN17C3300 49=s 20 — — — o 170 3300 [ @CN17P3300 54 02 54 54 54 19 5032
= @CN1TC3400 4158 17 414 414 414 1 2073 3400 [ @CN1TP3400 TEs -0'5 &4 87 TT7 341 To54
= @CN1TC3500 350= 1% 324 334 324 23 1811 3500 [ @CN17P3500 1M'1s -06 114 12% 111 44 68725
= @CN17C3I800 292s 14 2 251 2 38 Y016 3600 [ @CN17P3600 152s -10 16 164 155 17 40389
= @CN1TC3T00 242 13 231 241 224 7o 7445 3IT00 [ @CN1TP3700 2000 05 207 207 207 29 3510
= @CN1TC3800 2000 00 204 204 200 43 65580 3800 [ @CN1TP3800 250s -1'1 2rme 282 261 137 2848
= @CN1TC3500 160 -0'3 160 18'0 1860 13 2542 3900 [ @CN1TP3500 3x2s 12 — — — o 682
= @CN1TC4000 130 -0'3 130 130 130 31 11551 4000 [ @CN1TP4000 392=s -1°3 — — — o a01
= @CN1TC4100 101 -0'6 101 10 101 a7 5154 4100 [ @CN17P4100 45'%6s -1'4 — — — o 203
= @CN1TC4200 86=s 0% &4 54 T4 100 2835 4200 [ @CN1TP4200 5458 -1'5 — — — o 522

In the money At the money
Quotes genersted on: Mon, Jan 5, 2017 11:30 PM CST

DEC 2017 Corn Put & Call Options

January 9, 2017

ELEC. CORN (Dec 2017) [10 Minute Delay]
| Last Change %Chg Open High Lo Previous Wolume Exchange Trade Time ‘
3864 -1°0 -0.26 2864 3870 3862 3874 17784 CBOT
|Syrnbol: @CZNT E] Symbol Search | Symbol Lookup Strike Range: Near-the-Money Chart | Options | Futures Chain
Mar 2017 | May 2017 | Jul2017 | Sep 2017 | Dec 2017 | Mar 2018 | May 2018 | Jul2018 | Dec 2018 | Dec 2019 Dec 2017 -

Dec 2017 Options

Days Until Expiration: 319
Calls Puts
Symbol Price Chg Open High Low “olume Openint Strike Symbol Price Chg Open High Low “olume Open int

= @CZ1TC3400 574=s 16 —_ —_ — 2 102 3400 [ @CZ1TP3400 10°3= -0°2 "o 110 1003 106 12780
= @CZ17C3500 51'0s 14 4504 494 494 2 125 3500 [ @CZ17P3500 13%8s 04 142 146 142 23 13483
= @CZ17C3600 450 1'3 —_ —_ — o 103 3600 O @CZ1TP3500 178s -0'5 183 186 1786 k= 3571
= @CZATC3IT00 394 -0°3 394 394 394 o 1897 3700 [ @CZ1TP3T00 231 05 231 231 23 4 TO51
= @CZ1TC3800 344 -0'5 344 344 344 16 2600 3800 [ @CZ1TP3E800 27ss 07 280 252 278 239 6653
= @CZ17C3I800 307s 11 254 294 294 261 4747 3900 & @CZ1TP3800 33'3s 07 331 334 331 148 3080
= @CZ17C4000 2Ms 10 280 273 25% 335 13003 4000 [ @CZ1TP4000 3594= -1°0 — — —_ o 3270
= @CZ1TC4100 237s 10 —_ —_ — o 126 #M00 O @CZ1TP4100  452= -07 — — —_ o 20
= @CZ1TC4200 200 -07 200 2000 20'0 22 SZ7TS 4200 [ @CZ1TP4200 5311=s 11 — — —_ o 595
= @CZ1TC4300 180 -0°3 180 180 180 38 3573 4300 [ @CZ1TP4300 S04 -171 — — —_ o 9
= @CZ1TC4400 168"1=s 07 154 154 154 215 2665 4400 [ @CZ1TP4400 882s -171 — — —_ o 82

In the money At the money
Quotes generated on: Mon, Jan 5, 2017 11:32 PM CST




DEC Corn Futures & Put Options Payouts

Monthly: MY 2006/07 - 2015/16 (adjusted #s)
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DEC Corn Futures & Call Options Payouts

Monthly: MY 2006/07 - 2015/16
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CME Kansas Hard Red Winter Wheat

Monthly Chart: Nov. 2007 - December 2016 +1/9/2017 close
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MAY 2017 HRW Wheat Put & Callf Options

January 9, 2017

ELEC. HRW WHEAT (May 2017) [10 Minute Delay]
| La.slt Chalnge %Chg Opeln Higl:l Luv:' Previn.us Wolume Exchange - tr;l!de;rlrl:l'lne.:“:. |
450°2 o0 0 4492 4502 4454 4502 5862 KCBT 01/09M17 22:36
Symbol: @KWK1T Symbol Search | Symbol Lookup Strike Range: Mear-the-Money - Chart | Options | Futures Chain
Mar 2017 | May 2017 | Jul 2017 | Sep 2017 | Dec 2017 | Mar 2018  May 2017 -

May 2017 Options

Days Until Expiration: 102
Calls Puts
Symbol Price Chg Open High Low “olume Openint Strike Symbol Price Chg Open High Low “olume Open int
4000 @KWK TP4000 35s 1M — — —_ o 205
= @KWKITC4100 457F=s 36 —_ — — o 5 #o0 o @KWK TP4100 58s -1'4 — — — o 45
= @EVVK FC4200 38%6s I3 — — — o 30 4200 @V FP4Z00 &5s -17 - _— — o 258
= @KV FC4300 32as 30 250 3004 250 = 183 4300 @V FP4300 1238 -Z2 — — — o 159
= @KWKITC4400 2725 25 — — — o 1380 4400 [ @V TP4400 17os -2Z'5 — — — o 62
= @WK TC4500 2258 22 — — — o 380 4500 & @KWK TP4500 2Z3s -30 — — — o 27
= @KWK TC4500 187s 20 180 180 180 1 139 4600 [ @KWHKATP4800 28'5s -3°2 — - — o 9
= @EKWEATCATO0 15'5s 15 140 140 1470 a8 T24 4700 [ @KWK TP4TOD 353s -3’4 - - — o 1
= @EWEATC4800 13'0s 13 — — — o 120 4800 [ @EKWKATP4800 4255 -37 — — — o 251
= @WK TCA500 107s 12 — — — o 173 4900 = @WK TP4500 S50d4s -40 - - — o 1]
= @EWKATCS000 a3 02 93 93 a3 4 185 5000 [ @WK TPS000 5a8%s -4 — - — o (7
= @EWEATCS100 Tes 07 — — — o &5 5100

In the money At the money
Quotes generated on: Mon, Jan 8, 2017 11:28 PM CST




MAY 2017 HRW Wheat Futures & Call
thly: MY 2006/07 - 2015/16 (adjusted #5s)
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JULY 2017 HRW Wheat Put & Call Options

January 9, 2017

ELEC. HRW WHEAT (Jul 2017) [10 Minute Delay]

| Last Change %Chyg Open High Low Previous Volume Exchange Trade Time |
461°4 -02 -0.05 4510 461'6 460'6 461'6 6798 KCBT 01/09M17 23:13
Symbol: @EWHN1T Symbol Search | Symbol Leokup Strike Range: Near-the-Money o Chart | Options | Futures Chain
Mar 2017 May 2017 | Jul 2017 Sep 2017 Dec 2017 Mar 2018 Jul 2017 -
Jul 2017 Options
Days Until Expiration: 185
Calls Puts
Symbol Price Chg Open High Low “olume Openint Strike Symbol Price Chg Open High Low “olume Open int
@KWN17TC4100 582s 36 —_ — — o 1 4100 @KWN1TP4100 78s -13 —_ —_ —_ a To
@EWN1TC4200 522s 35 —_ — — o 2 4200 @KWN1TP4200 1058 18 —_ —_ —_ a 228
@KWN17C4300 458=s 32 —_— _— —_— o 50 4300 @KWN1TP4300 14=s 20 150 150 150 a2 176
@EKWN1TC4400 4000 27 —_ — — o 128 4400 @KWN1TP4400 183s -22 195 195 18%6 5 306
@EWVN1TCA500 34Ts 25 — — — o 170 4500 @EWN1TP4500 23118 -Z5 — — — o 56
@EWN1TCA500 300 -0°3 300 300 300 1 221 4600 @KWN1TP4500 2858 -27 — —_— —_ a 124
@EKWNITCATOD 284s 21 250 260 250 10 258 4700 @KWN1TP4T00  34%s -3°0 —_ —_ —_ o 33
@KWN1TCA200 23s 17 —_— _— —_— o 424 48300 @KWN1TP4200 41722 33 - —_— —_— o 26
@EKWN1TC4500  20M=s  1'S —_ — — o 132 4900 @KWN1TP4500 4828 -3'5 —_ —_ —_ o 2
@EKWN1TCS000 175 1'4 167 176 155 70 1415 5000 @KWN1TPS000 55%s -3'%6 —_ —_ —_ o [
@KWN1TCS100 153= 12 —_ — — o 78 5100 @KWNITPS100  633s -40 —_ —_ —_ o 2

In the money At the money

Quotes gensrated on: Mon, Jan 9, 2017 11:38 PM CST




JULY 2017 HRW Wheat Futures & Put Payouts

Monthly: MY 2006/07 - 2015/16

High$

$4.00 - - .
$4.06 ~ o _—-e- N e~ ___ -
5 $3.97 S @ — _$,3.8_3 43,00 $4.01 \‘o’ - 3.0 $3€2 $3.94 mgmAvg At-the-$
2 $3.78 : : ; ;
> $3.50 $3.72 Strike Price
o i I 1
8 Put option price protection area o —e- Floor ($0.27
% $3.00 5/8 Premium)
_ _ Low$
$2.50 Put options protect from falling futures
While allowing for $ increases
$2.00
X S
F & FF S & &S \"\A
> & PSRN N I SR N
O & & & & S o N
A S e P R
& o o

Months Prior to Contract Expiration

DEC 2017 HRW Wheat Put & Call Options

January 9, 2017

ELEC. HRW WHEAT (Dec 2017) [10 Minute Delay]
‘ La.lst Cha.nge %% Chg Opeln Higl:l LD\'\II' Previclrus Wolume Exchange - T;-rfde—.-“rrf ‘
4936s 50 1.23 4876 4940 4862 4876 719 KCBT 01/09/17 13:18
Symbol: @EKWZ1T Symbol Search | Symbol Lookup Strike Range: Near-the-Money Chart | Options | Futures Chain
Mar 2017 | May 2017 | Jul2017 | Sep 2017 | Dec 2017 | Mar 2018 Dec2M7 -

Dec 2017 Options

Drays Until Expiration: 319
Calls Puts

Svmbol Price Chg Open High Low “olume Openint Strike Symbol Price Chg Open High Low “olume Open int
= @KWZ1TC4400 674s 44 —_ — — o 0 4400 [ @KWZ1TP4400 1418 17 —_ — — a 1]
= @KWZ17C4500 6B1'1s 36 —_— —_— —_— o o 4500 [ @KWZ1TP4500 1788 -2°1 — _— —_— o o
= @KWZ17C4500 2 55'4s 35 —_ — — o 0 4600 [ @DKWZ1TP4600 220s -2°3 — — — a 1]
= @KW1 TCATO0 50'=s 34 —_— —_— —_— o 2 4700 [ @KWZ1TPATO0 2858 -2'6 —_— _— —_— o o
= @KWZ17TC4800 45'4s 27 426 436 426 3 &0z 4800 [ @KWZ1TP4200 3IMTs -30 —_ — — a 1]
= @KWZ1TC4300 4128 26 —_— —_— —_— o o 4500 [ @KWZ1TP4300 37T4s -32 —_— _— —_— o o
= @KWZ1TC5000 IT2s 23 —_ — — o 14 5000 [ @KWZITPS000 434s -3'4 —_ — — o o
= @KWZ1TC5100 33%s 22 —_— —_— —_— o o0 5100 [ @KWZ17P5100  497= -3'8 —_— _— —_— o o
= @KWZ1TC5200 Ir4s 20 —_ — — o 0 5300 [ @KWZ1TPS200 S64s -4°0 — — — o o
= @KWZ1TC5300 274z 18 —_— —_— —_— o 0 5300 [ @KWZ17P5300 63'4s -4 —_— _— —_— o o
= @KWZ17TC5400 247=s 15 —_ — — o 0 5400 [ @KWZ1TPS400 T08s -4°3 — — — o o

In the money At the money
Quotes generated on: Mon, Jan 9, 2017 11:3% PM C5T
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CME Soybean Futures

Monthly Chart: Nov. 2007 - December 2016 *31/9/2017 close
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MAY 2017 Soybean Put & Call Options

January 9, 2017

ELEC. SOYBEANS (May 2017) [10 Minute Delay]

Last Change %Chg Open High Low Prewvious Wolume Exchange Trade Time
10072 -70 -0.G9 1012°G 10134 10062 1014°2 307581 CBOT 010
Symbol: @SKAT Symbol Search | Symbol Lookup Strike Range: MNear-the-Money Chart | Options | Futures Chain
Mar 2017 | May 2017 | Jul2017 | Aug 2017 | Sep 2017 | Nov 2017 | Jan 2018 | Mar 2018 | Nov 2018  May 2017 -

May 2017 Options

Days Until Expiration: 102
Calls Puts

Symbol Price Chg Open High Low “olume Openint Strike Symbol Price Chg Open High Low “olume Open int
= @SK17C2000 118'4s 10 —_— —_— —_— o o 9000 O @SKATPS000 44z 05 47 AT 4'5 183 6256
= @SKATCS200 100’58 95 — —_ — i} 20 9200 [ @SKATPIZ00 §5s -1 T2 T2 7o Te 3248
= @SKATCo400 840s &7 — —_ — i} 30 9400 [ @SKATPS400 "o 1 "o 110 110 169 5454
= @SKATCSE00 68'%6s &84 — —_ — i} 544 8600 @SKATPSE00 164 17 164 164 154 59 2282
= @SKATCS800 552= TO0 — —_ — 25 651 8800 & @SKATPEE00  21"s -3’5 240 245 21% 161 1312
= @SKATC10000 43%s 60 406 406 4006 16 1285 10000 & @SKATP10000 254s 4% 334 337 300 126 4855
= @SKATC10200 337=s 45 250 302 250 230 2235 10200 @SKATP10200 355= -5 —_ — —_ o 1699
= @SKATC10400 28'0s 35 222 234 222 39 205% 10400 @SKATP10400 51°5= -T1 5m0 570 535 3 G221
= @SKA7C10800 18%6s 25 172 150 172 38 2128 10600 [ @SKA7P10600 653 -84 — —_— - o 623
= @SKATC10800 150 17 — —_ — 75 G55 10800 @SKATP10800 805 -8%6 —_ — —_ o 204
= @SK17C11000 1148 173 100 114 1000 308 3641 MMO00 @SK17P11000 S70s -53 — — - 1] 361

In the money At the money
Quotes generated on: Mon, Jan 9, 2017 11:41 PM C5T




MAY Soybean Futures: MY 2006/07-2015/16

Monthly (1t Wednesdays)
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MAY Soybean Futures & Call Option Payouts

Monthly: MY 2006/07 - 2015/16 (adjusted #5)
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AUG 2017 Soybean Put & Call Options

January 9, 2017

ELEC. SOYBEANS (Aug 2017) [10 Minute Delay]

‘ La.stl Cl_mnge ?Bchg Oper! Highl LDWI Previulle Wolume Exchange . Trade?'l'lme |
1014°0 52 0.61 10172 10172 1014°0 102072 637 CBOT 01 17

|Symbol: @so1T Symbol Search | Symbol Lockup Strike Range: Mear-the-Money - Chart | Options | Futures Chain
Mar 2017 | May 2017 | Jul2017 | Aug 2017 | Sep 2017 | Nowv 2017 | Jan 2018 | Mar 2018 | Mov 2018 Aug 2017 -

Aug 2017 Options

Days Until Expiration: 193
Calls Puts

Symbol Price Chg Open High Low “olume Openint Strike Symbol Price Chg Open High Low “olume Open Int
= @SQ17TCS200 115'4s  &'5 - - - o 0 9200 & @Sa17TPI200 15%s -20 — — — ] 24
= @mSQ17Ce400 100%6s 81 —_ —_ — o 0 9400 @SQ17TPS400 207s -2'5 — —_ —_ 1] 56
= @SQ17TCes00 8ris 75 —_ —_ — o 0 9600 [ @SQ17TPISS00 273s -3 250 250 250 1 4
= @SQ17Cee00 T4Ts 6% —_ —_ — o 0 9800 [ @SQ17TPSE00 34Ts 37 — — —_ 1] 47
= @sSQ17C10000 637s 60 —_ —_ — o & 10000 @sSQ17P10000 4388 -4'S 450 450 4570 1 142
= @msQ17C10200 5425 53 —_ —_ — o 20 10200 = @msSQ17TP10200 5408 -5'3 554 554 554 2 22
= @SQ17C10400 4578 4% —_ —_ — o 12 10400 @sQ17P10400 65'4s 57 —_ —_ —_ o F
= @SQ17C10800 38%8=s 43 — — — o 7710600 @SQ17P10600 T8'3s -2 — — — o T4
= @sSQ17C10800 325=s 37 —_ —_ — o 12 10800 @sQ17P10800 g2¢s 5% —_ —_ —_ o i}
= @SA17CA1000 2748 35 —_ —_ — o 52 1000 O @SQ17P11000 1087s -7 —_ —_ —_ o i}
= @SA1FCA1200 2318 32 —_ —_ — o 2 Mz200 o @SQTTPIM200 12238 -T4 —_ —_ —_ o i}

In the money At the money
Quctes genersted on: Mon, Jan 3, 2017 11:42 PM CST

NOV 2017 Soybean Put & Call Options

January 9, 2017

ELEC. SOYBEANS (Nov 2017) [10 Minute Delay]
| La.slt CTange :%Chg Opeln Higll1 an:- Pre\.ru:rus “olume Exchange i T:_rilde_l’ﬁ‘:n: : |
9872 G4 0.65 992°2 992°2 9866 9936 G332 CBOT 01/09M17 23:16
|Symbol: @sSX1T @ Symbol Search | Symbol Lookup Strike Range: Near-the-Money - Chart | Options | Futures Chain|
Mar 2017 | May 2017 | Jul2017 | Aug 2017 | Sep 2017 | Now 2017 | Jan 2018 | Mar 2018 | MNov 2018  Now 2017 -

Nowv 2017 Options

Days Until Expiration: 251
Calls Puts

Symbol Price Chg Open High Low “olume Openint Strike Symbol Price Chg Open High Low “olume Open int
= @SKITCE800 13158 55 —_ — —_ o T8 8800 @SX1TPEE00 1858 -1'5 190 194 186 54 2453
= @SHK1TCS000 1167s 90 —_ — —_ o 33 9000 @SX1TPS000 238s 22 250 254 234 152 49539
= @SX17C8200 10315 81 — - - o 23 9200 = @MSX¥17TPIZ00 297s -3 3Z4 3Z4 300 10 1622
= @SK1TCo400 9058 T3 —_ — —_ o 337 9400 [ @SX¥1TPS400 383 1M 383 383 383 25 652
= @SX17Ce600 T9'1s 6% — - - o SZ& 9600 [ @SX¥1TPS00 478 21 478 478 478 12 1818
= @SK1TCIE00 687s £2 660 6560 650 4 261 9800 [ @SX1TPSE00 5528 47 586 S58% 560 42 1793
= @SX17C10000 58%s 55 58'0 580 580 [ 42872 10000 @SX17P10000 66'0s -5'4 FO2 TOZ2 682 124 2899
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NOV Soybean Futures: MY 2006/07-2015/16

Monthly (1t Wednesdays)
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NOV Soybean Futures & Put Option Payouts

Monthly: MY 2006/07 - 2015/16 (adjusted #5)

$12 Put options protect from falling futures
While allowing for $ increases

$11

__ e " sw001 “e--— &
- - —@---®-—-—9--—-®~" s1050 $1063 S~ L _-®
-- $10.19 $10.23 ® ~ 1022
o =~ $10.08 $1004 19 $10.12 - $9.99 :

$9.61

$10 High$

asm/\vg At-the-$

$8 . . . Strike Price
Put option futures price protection area

Price $/bu
&
[{e]

$7
-e- Floor ($0.64
$6 Premium)
$5 $5.67
» o D e > A A A Low$
) &,oe S N doo\* ®<§° & @oA & \\)\A g & ) ((;Oz (}60@ ) &oz
& @ A

Months Prior to Contract Expiration




NOV Soybean Futures & Call Option Payouts

Monthly: MY 2006/07 - 2015/16 (adjusted #s)
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Questions?

Daniel O’Brien — Extension Agricultural Economist

Kansas State university

KSUGrains on Twitter & Facebook

www.AgManager.info

KANSAS STATE

UNIVERSITY

Department of Agricultural Economics




